pYyCC-UHBECT

HWHBECTHLWOHHAR
EQMMaHWA

APBEUTPAXHbIA MOHUTOP

23 uionna 2010 ropa

ExxeHeaenbHbI 0630p NO PbIHKY AEPUBATUBOB

o Akumn PTC-CTaHAapT, U3M. 3a Heaeno™
CDS EM 5Y 111.8932 Ha npoweawen Heaene CUTyauuAa Ha

CDS Russia 5Y 1651543 | POCCMICKOM PpbiHKE MpOM3BOAHbIX Hocuma | AMTRX 6172 +067%
US Tsys 10Y 3.27%  -0.01% L. CHME RX 351.70 1.46%
EUR/USD 12831 -0.72% CMOKOWHbIK XapakTep. Jlmaepamum pocta 3a
FEES RX 0.34 -0.59%
usD/IPY 87.32 -0.87% 6
EUR/GBP 083458 11 o0v HEAENO cTanm ¢dbloyepcbl Ha 0H6bIKHOBEHHbIE GAZP RX 160.89 -0.83%
He¢Tb (Brent) 7725 +249%  akumm CeBepctann u PocHedTn, a TaKkke GMKN RX 5,071.83 +1.29%
3onoT0 1196.6  +0.68%
HYDR RX 1.59 -0.25%
Meas 7010 a0y,  Obtovepcbl Ha uHaekc PTC. B OCHOBHbIX
. IUES RM 0.04 +0.00%
Hukenb 20182 +4.38% | Bymarax Habnoaanoch COKpalleHue
S&P 500 1093.28 +2.66% LKOH RX 1,678.82 +0.52%
VIX 9463 -533% OTKPbITOro UHTepeca, a BHYTPEHHAA MAGN RX 2374 +1.43%
DiIA 10252 +1.90% ' BONAaTUABHOCTb no onuuoHam MSNG RX 3.05 +0.10%
Topix 845.5 +0.48%
Shanghai 2572.028 +6.00% CTabunuamposanacb B6aAM3M ypoBHs 30%. B MTSI RX 242.44 -0.21%
% o NLMK RX 94.50 +1.45%
DJEURO 2708.22 <2 1% 1 patymuy  Beyepom Habaoganca HEKoTOopbIi
PTC UHpekc 1444.7 +3.84% NOTK RX 218.01 -2.53%
BCMN/JIECK WHTepeca B KOAN-ONUMOHAX Ha 0GKC RX 175 0.23%
¢éblovepcbl Ha akuum PocHedTm w  [asnpoma. [pu 3Ttom, cnpep PLZLRX 1,427.29 -0.98%
ncTopunyeckan-BHYTPEHHAA BONATUAbHOCTb AOCTUT MaKCUMYMOB. PMTL RX 409.85 +2.00%
RASP RX 118.00 -0.59%
[JWHaMMKa Ha POCCMIACKOM pblHKE MPOM3BOAHbIX B AajsbHelwem byaert ROSN RX 199.44 +4.94%
3aBMCETb OT CUTYaLMM Ha MUPOBbIX pbiHKax. Ecam ce3oH otyeTHocT B CLLIA — FTVRX 10693 +0.07%
SBERO3 RX 83.12 -0.92%
n EBpone He npuHeceT HENPUATHbLIX CIOPNPU30B, TEHAEHLNA HA CHUXKEHME
SBERPO3 RX 57.33 -0.90%
BONIATU/IbBHOCTU COXPAHMUTCA, a «yXMblAKa» 6yaeT npuHUmaTb Oonee SIBN RX 12161 10.16%
«HOpManbHyO» GOpMy — cenyac pasHuua mexay onumoHamu 90-110% SNGS RX 29.88 +1.32%
Konebnetca B AnanasoHe 8-10 NpoLEeHTOB. SNGSPRX 13.26  0.21%
TATN3 RX 146.15 -0.56%
TRNFP RX 27,757.52 -0.58%
URKA RX 123.58 -0.55%
URSI RX 1.03 -0.68%
VTBR RX 0.08 -1.60%
VTEL RX 96.97 -0.94%

*Ha 18:00 mcK, no gaHHbiMm Bloomberg
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Utorn TOopros no d¢blouepcam 3a Hegenwo (gna BanlOT U CbipbeBbIX
KOTMPOBOK AaHHble ¢ 6upxk CLLA)
OTKpbITbIA
U3m. oTkp.
Pasmep nHTepec(KoHTp.)
. fata PacuetHan MHTepeca
ba3oBblii aKTUB Tukkep KOHTpa U3m. ueHbl
ncnoaHeHuA ueHa AHA
KTa Ha pary 1 Hegento
o630pa Hasag
RIU9 1000 9/15/2010 144960 505616 497854 +4.37% -0.02%
NHaekec PTC RIZ9 1000 12/14/2010 144910 511126 497854 +5.10% -0.03%
NHaekc PTC- 1 9/15/2010 9471.5 4978 4146 +4.31% -0.17%
CraHgapTt
1 12/14/2010 9421 4978 4146 #N/A N/A -0.17%
OB6bIKHOBEHHbIe GMU9 10 9/14/2010 50140 19708 18766 +4.78% -0.05%
akuum MK
«Hopunbckuit
HUKeNb» GMZ9 10 12/14/2010 48938 19708 18766 +0.35% -0.05%
GzZU9 100 9/14/2010 16238 548760 508496 +3.50% -0.07%
O6bIKHOBEHHbIE
akumum Masnpom GZ29 100 9/14/2010 16238 548760 508496 +3.50% -0.07%
LKU9 10 9/14/2010 16710 178154 168742 +5.07% -0.05%
O6bIKHOBEHHbIE
akuun HK Nlykoinn LKZ9 10 12/14/2010 16741 178154 168742 +3.34% -0.05%
RNU9 100 9/14/2010 18971 70612 60332 +6.19% -0.15%
O6bIKHOBEHHbIE
aKkumn PocHedTb RNZ9 100 12/14/2010 18581 70612 60332 +5.59% -0.15%
OB6bIKHOBEHHbIe SNU9 1000 9/14/2010 29394 3806 4214 +6.76% +0.11%
aKkumm
CypryTtHedreras SNZ9 1000 12/14/2010 | #N/AN/A 3806 4214 +4.76% +0.11%
SRU9 100 9/14/2010 8425 1068320 1078582 +4.83% +0.01%
O6bIKHOBEHHbIE
akunmn CbepbaHk SRZ9 100 12/14/2010 8416 1068320 1078582 +4.73% +0.01%
SPU9 100 9/14/2010 5834 106418 95794 +0.33% -0.10%
MpusmnnernposaHHble
akumm CoepbaHkK SPZ9 100 9/14/2010 5834 106418 95794 +0.33% -0.10%
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10000
VBU9 0 9/14/2010 8102 69886 64484 +4.76% -0.08%
O6bIKHOBEHHbIE 10000
akuuu BTb VBZ9 0 9/14/2010 8102 69886 64484 +4.76% -0.08%
PZU9 10 9/14/2010 14507 530 646 -0.13% +0.22%
ObbIKHOBEHHbIE
akuuu Montoc-3010T0 Pzz9 10 9/14/2010 14507 530 646 -0.13% +0.22%
TNU9 1 9/14/2010 27915 3452 3606 +2.66% +0.04%
O6bIKHOBEHHbIe
akuun TpaHcHedTb TNZ9 1 12/14/2010 30798 3452 3606 #N/A N/A +0.04%
TTU9 100 9/14/2010 14700 3244 3146 +1.01% -0.03%
ObbIKHOBEHHbIE
akuun TaTHedTb TTZ9 100 12/14/2010 13000 3244 3146 #N/A N/A -0.03%
CHU9 100 9/14/2010 35715 1176 3398 +6.86% +1.89%
O6bIKHOBEHHbIE
akuum CesepcTanb CHZ9 100 12/14/2010 30025 1176 3398 #N/A N/A +1.89%
HedTb «BpeHT» Couo 10 8/16/2010 77.82 771548 747452 +2.47% -0.03%
CO0Z0 1 11/15/2010 79.46 771548 747452 +2.60% -0.03%
301010 GCUO 1 9/28/2010 1196.6 560995 570745 +0.83% +0.02%
GCZ0 1 12/29/2010 1199.3 560995 570745 +0.74% +0.02%
MnatuHa PL2 1 10/27/2010 1529.4 28306 27661 +2.08% -0.02%
PL3 1 1/27/2011 1548.9 28306 27661 +2.14% -0.02%
Mannagmm PAUO 1 9/28/2010 456.9 19544 19682 +2.60% +0.01%
PAZO 1 12/29/2010 458.25 19544 19682 +3.22% +0.01%
EUR/USD EDU9 1 14.09.2009 1.2893 228570 230707 -1.00% +0.01%
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Bpemsa, GMT CrpaHa [aHHble MNepuog | MporHo3 Mpown.
25-29 JUL CH Leading Index JUN -- 103.44
07/25/2010 23:01 UK Hometrack Housing Survey (MoM) JUL -- 0.10%
07/25/2010 23:01 UK Hometrack Housing Survey (YoY) JUL -- 2.10%
07/25/2010 23:50 IN Merchnds Trade Balance Total JUN ¥690.9B ¥324.2B
07/25/2010 23:50 IN Adjusted Merchnds Trade Bal. JUN ¥539.0B ¥416.1B
07/25/2010 23:50 IN Merchnds Trade Exports YoY JUN 23.5 32.1
07/25/2010 23:50 IN Merchnds Trade Imports YoY JUN 24.7 33.4
07/26/2010 12:30 us Chicago Fed Nat Activity Index JUN -- 0.21
07/26/2010 14:00 us New Home Sales JUN 320K 300K
07/26/2010 14:00 us New Home Sales MoM JUN 6.70% -32.70%
07/26/2010 14:30 us Dallas Fed Manf. Activity JuL -- -4.00%
07/26/2010 16:00 us Treasury's Brainard Delivers Address in 23-Apr
07/26/2010 23:50 IN Corb Service Price Index (YoY) JUN -0.90% -0.80%
07/27/2010 06:00 GE GfK Consumer Confidence Survey AUG 3.5 3.5
07/27/2010 06:00 GE Import Price Index (MoM) JUN 0.50% 0.60%
07/27/2010 06:00 GE Import Price Index (YoY) JUN 8.60% 8.50%
07/27/2010 08:00 EC Euro-Zone M3 s.a. (YoY) JUN -0.10% -0.20%
07/27/2010 08:00 EC Euro-Zone M3 s.a. 3 mth ave. JUN -0.20% -0.20%
07/27/2010 13:00 us S&P/CaseShiller Home Price Ind MAY -- 144.56
07/27/2010 13:00 us S&P/CS 20 City MoM% SA MAY 0.00% 0.44%
07/27/2010 13:00 us S&P/CS Composite-20 YoY MAY 3.75% 3.81%
07/27/2010 14:00 us Richmond Fed Manufact. Index JUuL -- 23
07/27/2010 14:00 us Consumer Confidence JUuL 51.8 52.9
07/27/2010 17:00 us U.S. to Sell USD38 BIn 2-Year Notes 27-Jul
07/27/2010 20:30 us API U.S. Crude Oil Inventories 23-Jul -- -241K
07/27/2010 20:30 us API U.S. Gasoline Inventories 23-Jul -- -412K
07/27/2010 20:30 us API U.S. Distillate Inventory 23-Jul -- 979K
07/28/2010 11:00 us MBA Mortgage Applications 23-Jul -- 7.60%
07/28/2010 12:30 us Durable Goods Orders JUN 0.80% -1.10%
07/28/2010 12:30 us Durables Ex Transportation JUN 0.50% 0.90%
07/28/2010 GE Consumer Price Index (MoM) JULP 0.20% 0.10%
07/28/2010 GE CPI - EU Harmonised (MoM) JULP 0.20% 0.00%
07/28/2010 GE CPI - EU Harmonised (YoY) JULP 1.10% 0.80%
07/28/2010 GE Consumer Price Index (YoY) JULP 1.20% 0.90%
07/28/2010 14:30 us DOE U.S. Crude Oil Inventories 23-Jul -- 360K
07/28/2010 14:30 us DOE U.S. Gasoline Inventories 23-Jul -- 1118K
07/28/2010 14:30 us DOE U.S. Distillate Inventory 23-Jul -- 3935K
07/28/2010 14:30 us DOE U.S. Refinery Utilization 23-Jul -- 1.00%
07/28/2010 14:30 us DOE Cushing OK Crude Inventory 23-Jul -- 985K
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07/28/2010 14:30 us DOE Crude Oil Implied Demand 23-Jul -- 15386
07/28/2010 14:30 us DOE Gasoline Implied Demand 23-Jul -- 9590.4
07/28/2010 14:30 us DOE Distillate Implied Demand 23-Jul -- 4120.9
07/28/2010 17:00 us U.S. to Sell USD37 BIn 5-Year Notes 28-Jul

07/28/2010 18:00 us Fed's Beige Book 28-Jul

07/28/2010 18:00 us Fed Releases Beige Book Economic Report 28-Jul

07/28/2010 23:50 IN Retail Trade MoM SA JUN 0.40% -2.00%
07/28/2010 23:50 JN Retail Trade YoY JUN 3.20% 2.80%
07/28/2010 23:50 IN Large Retailers' Sales JUN -4.00% -4.00%
07/29/2010 06:00 UK Nat'wide House prices sa (MoM) JuL -0.40% 0.10%
07/29/2010 06:00 UK Nat'wide House prices nsa(YoY) JuL 7.00% 8.70%
07/29/2010 07:55 GE Unemployment Change (000's) JuL -20K -21K
07/29/2010 07:55 GE Unemployment Rate (s.a) JUL 7.60% 7.70%
07/29/2010 08:30 UK Mortgage Approvals JUN 48.5K 49.8K
07/29/2010 08:30 UK M4 Money Supply (MoM) JUNF -- 0.00%
07/29/2010 08:30 UK M4 Money Supply (YoY) JUNF -- 3.00%
07/29/2010 08:30 UK M4 Ex OFCs 3M Annualised JUN -- 9.20%
07/29/2010 09:00 EC Business Climate Indicator JUuL 0.39 0.37
07/29/2010 09:00 EC Euro-Zone Indust. Confidence JuL -5 -6
07/29/2010 09:00 EC Euro-Zone Consumer Confidence JULF -14 -14
07/29/2010 09:00 EC Euro-Zone Economic Confidence JuL 99 98.7
07/29/2010 09:00 EC Euro-zone Services Confidence JuL 5 4
07/29/2010 12:30 us Initial Jobless Claims 24-Jul -- 464K
07/29/2010 12:30 us Continuing Claims 17-Jul -- 4487K
07/29/2010 17:00 us U.S. to Sell USD29 BIn 7-Year Notes 29-Jul

07/29/2010 23:01 UK GfK Consumer Confidence Survey JuL -20 -19
07/29/2010 23:30 JN Jobless Rate JUN 5.20% 5.20%
07/29/2010 23:30 IN Overall Hhold Spending (YoY) JUN -0.80% -0.70%
07/29/2010 23:30 IN Natl CPI YoY JUN -0.70% -0.90%
07/29/2010 23:30 IN Natl CPI Ex Food, Energy YoY JUN -1.60% -1.60%
07/29/2010 23:30 IN Natl CPI Ex-Fresh Food YoY JUN -1.10% -1.20%
07/29/2010 23:50 IN Industrial Production YOY% JUNP 18.90% 20.40%
07/29/2010 23:50 IN Industrial Production (MoM) JUNP 0.20% 0.10%
07/30/2010 05:00 IN Housing Starts (YoY) JUN 1.80% -4.60%
07/30/2010 05:00 IN Annualized Housing Starts JUN 0.759M 0.737M
07/30/2010 05:00 IN Construction Orders (YoY) JUN -- 9.20%
07/30/2010 06:00 GE Retail Sales (MoM) JUN -0.70% 0.40%
07/30/2010 06:00 GE Retail Sales (YoY) JUN 1.00% -2.40%
07/30/2010 09:00 EC Euro-Zone Unemployment Rate JUN 10.00% 10.00%
07/30/2010 09:00 EC Euro-Zone CPI Estimate (YoY) JuL 1.80% 1.40%
07/30/2010 12:30 us GDP QoQ (Annualized) 2QA 2.50% 2.70%
07/30/2010 12:30 us Personal Consumption 2QA 2.30% 3.00%
07/30/2010 12:30 us GDP Price Index 2QA 1.10% 1.10%
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07/30/2010 12:30 us Core PCE QoQ 2QA 1.00% 0.70%
07/30/2010 12:30 us Employment Cost Index 2Q 0.50% 0.60%
07/30/2010 13:45 us Chicago Purchasing Manager JUL 56 59.1
07/30/2010 13:55 us U. of Michigan Confidence JULF 67.5 66.5
07/30/2010 14:00 us NAPM-Milwaukee JUL -- 59

3asasneHne 06 orpaHNYeHNN OTBETCTBEHHOCTU: HacToAlme 0630pbl NOArOTOBAEHbI B

MHd)OpMaLI,MOHHbIX uenax. OHM HU B KOeM c/ly4ae He ABNAKOTCA U He AO0/IKHbI

paccmaTpuBaTbCA KaK NPeaNoKeHUe KYNuTb MW NPoAaTbh COOTBETCTBYHOLLME LLEHHbIE
6ymarun. MHbopmaLma, cogepKallanca B AaHHbIX 0630pax, NoyYeHa U3 BbI3blBAOLMX
[0BEPUA OTKPbITbIX UCTOYHMKOB. HECMOTpPSA Ha To, YTO NpU NOAroToBKe 0630p0B 6biNK
npegnpuHAaTbl HeobxogMmble Mepbl AN NOJlyYeHUA AOCTOBEpPHOM MHPopmauunm, UK

PYCC-UHBECT He ucKkto4aeT BO3MOXKHOCTb BKAOYEHUA B 0630p owmbouHom

nHdopmaL MK, NpesocTaBNEHHOM COOTBETCTBYHOLWMMMU UCTOYHUKAMM, U HE HECET 33 3TO
oTtBeTcTBeHHOCTU. UK PYCC-UHBECT, ero paboTHUKM U KAUEHTbI MOTYT bbITb
3aMHTepecoBaHbl B MOKYNKE MAW NPoAaKe LEeHHbIX bymar, ynomaHyTbIX B 0630pax.

WWW.russ-invest.com

Mocksa

Ten: +7(495) 363-93-80
dakc: +7(495) 363-93-90
E-mail: mail@russ-invest.com

Aapec: Mocksa, 119019, 5-3/12

HalLOKMHCKMI nepeyaok

© 2007 | OAO «MK PYCC-UHBECT»

CaHKT-MNeTepbypr

Ten: +7(812) 337-55-37

®dakc: +7(812) 337-55-37

E-mail: spb@russ-invest.com

Appec: 190002, CMb, HabepeskHas p.

®DOHTaHKK, 52
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Camapa

TenedoH: +7 (846) 262-75-52

dakc: +7 (846) 262-75-52

E-mail: sam@russ-invest.com
Appec: 443067, Camapa, yn. larapwvHa,

nom 95
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